[

TR FE MR GEF AR R RS
2021 &£ 3 =FRE

20219 A 30 H

BEEEFEN: BHFEZRESEEHARAH
EEAEN: PERERITROERATR
WEXHER: 2021410 A 27 H



[ 75 2 R RN AL G 5157 2021 £ 3 AR

§1 EERR
RGEHANHE S LERRUEAIR G IR EBICE. R FIERRR L
HORISR, RTINS  BL  EAMER E B AR A ) B BEAT
FeIEE AN ERARIT R AR A r R AR ESFE, T 2021 4 10 7 26
HE T ARG S fabr . ERMABEHEME SN, RIEEZNBEALT
FERERICE. T PEMRIA B HE ORI .

BB R LSS M B 5T SR s BRI S g 58, (HAVRIES:
&R
B RN STFACREARAKER I . BB XL, BBt H AT BB ST

K
200 ) 1 A R < B A S5 U
AR I 55 TR R T
A EIAE 2021 4£ 07 5 01 HiEZ 09 A 30 Hik.

§2 BE&= RN

FE G RR [E] 75 22 LR 22 N Al A5 i
FeE ARG 006919

FegiafE i LRI
HEEeAFEMH 2019 4F 2 H 20 H

T A 3 17 s A 1, 560, 422, 684. 46 #}

BB H b AN S DR B I Bl DA R ™ WA ] RS (¥ S Atk L, S AR 30
I BE B, 4 Nk e B A7 SR BB 257 LB v 1Y) 24 S
it DA R IR 58 Bl

Bewt s AT G AE PR BT PP B [ SCBOR B T BUR R 20 M A SR 2
MG RIS ERER, SR IBRULEC T i) s P 5T s, 2 A4
RIET OB ANE . WIBR SIS . AR AR SR . NIk FE5G
T BB RIS | [ A S S B BT B, R T 7 A R IR
i R 2R AR EEAT O, ARALMISh . B

Mk & Lk higia (et fEfulkai R

RS AL 2 R AIE G N T RIE E, HPIEE 5 AR T R A & TR A A
& AT RmIpAEE, 8RB T i PR B s / U
an o

SEEHAN E 7% 2RI E AR AR

HEFEN T B RAARIT B A IR A 7

§3 XEMFRIFMESHERN

%20 3% 10m




[ 75 2 R RN AL G 5157 2021 £ 3 AR

3.1 ERMFER

Bf: NRMJG
Sl K s WAEM (202147 H 1 H-20214£9 A 30 H)
L A O S 28 22, 158, 577. 41
2. A 23,023, 134. 55
3. AT 35 B G A7 B A A A ) 0.0125
4. SR B B = 1 E 1, 597, 290, 602. 72
5. IR E= & A BFE 1. 0236

T AW O S RTR I AR BN . BBt . HABON CA S A i AR shiioas)
THBRAR SR AR E, AR A Cse B i A A fe a2 shiias . BBkl 55
R AEIERA NZ SIS, TSR B SE BRI AT 2R T I s 8y

3.2 EEHERIN
3.2. 1 B MBUHER KR &I 5 RN 5 B A e R i R

‘ ‘ b4 bl s
HHEIE KR | EKR | SRt ‘ -
i B - HER 26 R bR OO @—®
® WEZ® | HEIREREG ‘
HZ®
HE=1H 1. 15% 0. 03% 0. 83% 0. 06% 0. 32% -0. 03%
LR H 2. 27% 0. 03% 1. 28% 0. 05% 0.99% -0. 02%
x4 4, 20% 0. 03% 2. 13% 0. 04% 2. 07% -0. 01%
H3E4 4
9. 63% 0. 04%, 2. 07%, 0. 07% 7. 56% -0. 03%
ARG A

3.2.2 BESAFAARURES RIHFENKRED EHE RS HERE AR
KRR FHI R

&
=
pi
=
=



[ 75 2 R RN AL G 5157 2021 £ 3 AR

] 522 B 35 Fo 2L T2 S5 100 M -5 S 5 Tl A e £ B A5 B SR i R SR i I S, S 3

=]

00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%

o = N Wk 0> -~ 0

00%

El

(=] — -— [a=) oo [« =] M~ uw ~O uwy o o o4 -— [a=) — (=] (=3 [« =] (o]

N N I

S G G DU U G G G R G W S A AR A ¢

|- EfzRENGEESRIDFERKE — BEREENGERS RN K E|

F: AREREESESFARE N 2019 4502 H 20 H, #BAREESNIEESSFMNE, LSS

Rz HEE 6 AN H WA G R & EU B 177 & 2k 6 IR o T F 09 B R B PR i1l (1) R 20 52
R HE G 7O GG RO 2 TS Al B LA A R A R 2 s H IO 2019 4F 02 A 20 H & 2021
09 A 30 H,

3.3 HAhigtzs
TCo

4.1 RE&LE (RESLHE/PNA) FHi

§4 BEARE

w4

A%

AR B <5 1) ik < 22 PGP

AEHRH

5 AE H I

EZF Ak,
FIR

W

TFE

AN
Spa

2021 43 H 15
H

13 4F

Tl L, . ST 2Rk R
SEHARAR, JHEZS R WA
B R P S LB N - N e 2 N | i S e 2B
BhEE. [ESCGER ST, 2019 4F 11 A I
4 2RI S B IR A AT &4 1
BB, BAE [ 75 22 R 2 AN Aot fii 73 AU AIE 77
R EE 2R R A RS
PR G R T At — 4 E T
AT IR B R AT A OUE F5 4% W 4 L B 77 2R
AN Al 66 N H € B UG BUIE SR
BE LG | B A 22 R Ak A FH A5 151 27 ALE
T4 A R BB R i 77
TR F5 45 08 2 4 1 [ 77 22 R 2R 2 Al 5t

#

=
H
>
=i




[ 75 2 R RN AL G 5157 2021 £ 3 AR

| | | | | 5 TIE S5 BV M B T |
Ve AEIR A o T A M R AR B E ML IR &SGR 2 G 25 AN

W R BEARE BRI SSHLE .

4.2 BENIHRE A A E S E T 1F 5L 5
AN, AEESEHN T QEFRGHHE SR (EF 2 REMAL G

RUESRAR R R GGG ) I REEE R RE, B WSEFE. SR 5
EVIK =g b b (e ot g ey & Ll AT B il S B S G B R SN S S S|

o AMREIIN, ARGBEGESIN, ARSI EES S RS E RSO HRA A
L IIAT N

4.3 ARG ERHH

4.3.1 A3 5 il B AT I

WEN, ARSEHENRIAT T GEFRRESER AT AT SH KRS
B AN HE AP G R . AR, AEAESF R T HE M A LT
AT N

4.3.2 REZGHITARIE YL

AN, AT R AR H A Y G AR R A AT 8 BA
FAEFTA B 52 55 Fr o IF a4 IR H I 10 58 5 A B0 1) B30 28 5y R ik
ZAESF 24 H BASE 1 5% 5 I o

4. 4 B BN SR H RIRAZLED BT

WEN, EASGHREshfemss, oW &8l e, ZEkEMEA
REF GRSV 2, GROBEIR s AN R 2R Tk AR, ™ B Ik ml s 1
NEREZHT, ORISR, CPT 4ERpIRAL, HEBT T ZEARRIR, Rl
FRELR T, JEAKRTUYZE D THE .

PFATT 7 AR bR, EAREBENFE, FEF RV E . (BT
FF I AERE 0 SEAR I FUY P DU AR T 2 K N AT, JIBRANZE L (5 A ZEE IR 46 21K
fr. {29 A s T aa B s A 7], 56 Rk, 9 A AR K Im A RAE w5 Tk
PEEG IS N Z P G AT

A AT BEAERT A RIEE N A, IF TR ZARALIERF 3 5 MLV ARAT S At T
mAERAERIGL RGBTy 2 FAGTF T, TR AT R R AT A

% 50 3% 10m



[ 75 2 R RN AL G 5157 2021 £ 3 AR

R AR IR IR FF R E, PREFIRG 22

4.5 MEHAESKNGRI
BE ARG WARA LS M BIEN 1. 0236 J0; AT RS 8 E K2 R
1. 15%, MkgiHb B L HEYR 25 N 0. 83%.

4.6 MEMAESRE ANBERE ST EE i Y
T

§5 WAEAGKE

5.1 MEMRESH~HEHR

Fe i H &8 (o) A BB o)
1| B - -
Hrpe - -

2 | ReH®E - -
[i] 5 WAL 7 $5 % 1, 890, 479, 000. 00 96. 89
Hrp: fiize 1, 890, 479, 000. 00 96. 89

B SRR SR - -

4 | & EEE - -
5 SRUATAE AR R . -
6 | KNIRE G T 30, 000, 165. 00 1. 54
Hrpe %Lﬁfﬁlﬁlmﬁﬁ’l})\k SR BT - -
AT H &G 9, 363, 622. 99 0. 48

A Efg‘ 21, 386, 525. 65 1. 10
it 1,951, 229, 313. 64 100. 00

5.2 MEMIRETIL R B R TAE

5.2.1 MEHRBATW A RAFAREREH S
AH G AR T IRAR A B

5.2.2 MEMRIBATI D RIBREBR R R ERRTAS
AIE AR R AR A I RO SR SR

5.3 JRAZA SRMME & & T 1#E LU K/ HEF BB R B 5 B4

5.3. 1 MEFIRIEA MHE HE ST #E IR/ M HEF AT+ 2 R R WA
AH G AR T HIARAR A B

5.4 MEMREF S MM RN GFEREAE

% 60 JL 101



[ 75 2 R RN AL G 5157 2021 £ 3 AR

- s _ i R B HE
Fe fii 75 i A ARME o ol 9
1 B X fii 77 52, 800, 000. 00 3.31
2 AT IR - -
3 SRz 871, 985, 000. 00 54. 59
Hrb BURME SR 442, 239, 000. 00 27. 69
4 |4 Tiess 170, 647, 000. 00 10. 68
5 A Ml A ik % 75 - -
6 rhH SR 503, 537, 000. 00 31. 52
7 Al (AT A2 # i) - -
8 ERIZc:) 291, 510, 000. 00 18. 25
9 HoAth - -
10 | &t 1, 890, 479, 000. 00 118. 36
5.5 EPIRLA RE S EE B = FE LR/ T RIRT T4 R 2 £ 55 4
= o o . . R T
P figr Y fii g7 24K g (5K ARME G S H] )
1 102001568 20 J=4> MTNOO9A 1, 100, 000 110, 594, 000. 00 6. 92
2 180211 18 EJF 11 1, 000, 000 101, 960, 000. 00 6. 38
3 190214 19 EJF 14 1, 000, 000 100, 530, 000. 00 6. 29
4 2028004 | 20 WiFERAT /M 01 1, 000, 000 100, 430, 000. 00 6. 29
5 2028002 20 #hHEERAT 02 1, 000, 000 100, 270, 000. 00 6. 28

5.6 MEWARIEA RMME b 2 T 15E LUK/ HEF BT+ 48 B SCRAESR IR B
B 4

AH SR T IR R A B R TF

5.7 MEMARILA RNME A E ST E ELFIR/NEF AT T4 SR 5 940
AREAME AR EIR

5.8 & MR A M E G ES T 1#E I/ KR I A BGES B 40
ARSI AR IR AR R BUIE

5.9 MEMRFE ST KK E AL 51K L i

I AR AR AR FA E AU

5.10 HEAEREIE

5.10.1 AESHENI +LIEFNRITERAHRTHIWBER TR FE, o
FERERmA H AT —FAZBATTET. LTHHE
AT+ AU R AT ERRA S ST L R, SR

57U 3L 10m

ES= R IE =




[ 75 2 R RN AL G 5157 2021 £ 3 AR

il AT — AR A TFE DT AL .

5.10.2 ZEEREMI T ZRERTENEE S RAMENEILRE
AR ARG WARRFFA IR

5.10. 3 FHAhBE =%

5 SR &8 O

17 H PRAIE 42 81, 502. 90
EYSCIIE 57 77 B K -
AU R -
JREYSCRI 21, 305, 022. 75
JS AT ER D -
N IE -
Ry 9l -
FHoAth -
it 21, 386, 525. 65

5.10. 4 REWIREFE AL T H B K T R 55 40
ANHe AR T IR AR I B v e e foi oz

)
dl

O |0 || |O1 | |[W]|Ddd |+~

5.10.5 G HIRA 4 BE P AAERE R FRIF O 5
AR IARRI TSR

5.10.6 #HHEA SRS HHEKFACFHIR I
WY LR, 23 T2 A5 & T (8] ] REAFAE R 22

§ 6 JFAEEHHRSN

B
i T ST AT A B A 1, 955, 492, 728. 84
i H 30 ) 5 4 A R ) 47 80 56, 408, 440. 06
Vs AR S T G [ 3 0 451, 478, 484. 44
S A R R 4R B 81 (A Bid b LA “=7 3551 -
ik 15 U HA R S 4 A A 1, 560, 422, 684. 46

VE: TP S LU LR VORI NGV, 3 B L 4 0 25 B e )
$7 EEBEANCHBERREREAESHNL

7.1 ZEEBEANFHEESHPRIIHER
REEHARRE N R TEA LS.

% 8U Ik 101



[ 75 2 R RN AL G 5157 2021 £ 3 AR

7.2 ZEEEANCHEARERREESTH YA
AR N S BRI A R e AR e

§8 MR EH RRIOIMERFE

8.1 ME MW B —RBEFEESHBELAIAT BT 200895

B A B A R L
%

9 \
H | |FHEEEEILE | | pwe
I T o | | fEBE o
g f o 1] X ] ‘
i{]L 1 [20210701720210930(1, 483, 972, 101. 31 - -1, 483,972, 101. 31 95.10
N
A

7 R AU
AN SR A ST PO L I R — PR S A B < A B BRI 20% 0T, AT REAEAE K AUBE (Bl
RSz, I B ERE) . BEAh, HUSR ARG, AR eI, AR T
B M IERIBIE.
S BRI LOSEAS . B2 ST R BN PSR 07, IR R R It ORAIE
HNBREBE I AR

8.2 MMBRERRNHMERGER
T

§9 FEXMHEXR

9.1 ZFAXMHER
9. 1.1 HENIE I Sttt [ 77 22 (R AR N 2 5t 5 B IE 25 15 0 2 G S 4R 1 S0 1
9.1.2 (EAREEMAGHFZFHULTF R L EEF)
9.1.3  (HEAF 2 RFMAGIGTR RIUETF R 52 &L E 7))
9.1.4 FEEEINNSEAE. B b
9. 1.5 Fi i P [ A3 22 DR ZE AN Al 51 557 L UIEI7 B B 2k e AR 95 28 AR B9 (1%
AN

9.1.6 o [EIE M 2 B R HA SO

9.2 TR
] 75 2 P & AT BR 24 W), st AU 50T PU X oA 28 5 Be i 28 i 55 0 2

o971 3t 107



[ 75 2 R RN AL G 5157 2021 £ 3 AR

AN

9.3 EREFN
9.3.1 BNV a] N BA L w4 B A
9. 3. 2 BFFA A W W A [ B 4= AH OG5 . www. gsfunds. com. cn
9. 3. 3RITAR A % 7 e 55 LG HEH]: 4009-258-258

HHZRELEHEGHRAA
2021410 H 27 H

o100 10

=



	　 
	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的境内股票投资组合 
	5.2.2报告期末按行业分类的港股通投资股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 
	5.10.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.10.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.10.3其他资产构成
	5.10.4报告期末持有的处于转股期的可转换债券明细
	5.10.5报告期末前十名股票中存在流通受限情况的说明
	5.10.6投资组合报告附注的其他文字描述部分 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


